1SO 9001 : 2008 Certified

shah investor's JX home Itd"

SERVICES THAT SECURE SMILES

Dally Derivatives & Market Report

CONTENTS
Page No. Particulars
2 Market Summary
3 Nifty Futures — Derivatives Snap
4 Bank Nifty Futures — Derivatives Snap
5 Activity in Nifty Options
6 What do Nifty Technical suggest
7 Derivative Analysis
8 Disclaimer
Index Trend Analysis
Pivot(Daily) | Close S2 S1 Pivot R1 R2 Daily | Weekly | Monthly
- 11713 11626 11670 11699 11743 11773 Buy Buy Buy
Nifty
39057 38734 38895 39008 | 39170 39283 Buy Buy Buy
Sensex
11780 11680 11730 11762 11812 11845 Buy Buy Buy
Nifty Futures
30354 30024 30189 30321 | 30486 30618 Buy Buy Buy
Bank Nifty
15988 15820 15904 15959 16043 16097 Buy Buy Buy
CNXIT
18339 18174 18257 18331 18413 18487 Buy Neutral Buy
CNX Midcap
CNX Small 6724 6640 6682 6723 6765 6807 Buy Neutral | Neutral
Cap
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Market Summary Market Commenta

Key equity benchmarks extended their rally on Tuesday to end with strong

DomeStiC |ndices Close ‘ POintS gains. The markets begar_1 With marginal gains, on. the back of sluggish
S T e e growth of microeconomic indicators. The growth of eight core infrastructure
SENSEX 390567 1848 05 industries slowed down to 2.1% in February 2019 as compared to 5.4% in
Feb 2018, due to fall i tput of de oil and refi ducts, whil
NIETY 117132 | 44.1 0.4 | | indian manufacturing sector lost is growth momentum in the month of
MIDCAP 15553.8 -6.4 0.0 March, on the back of softer increases in new orders, production, input
SMLCAP ISLI6.8 | 27.6] 02| ot P hesspors oo -+ oot Smgor
BSEFMC 11671.2 -52.0 -04 indicator of manufacturing performance - eased to 52.6 in March from 54.3 in
February. Traders took a note of the report stating that apart from a shortfall
AUTO 191937 1794 09 of nearli; Rs 35,OOIO crore irt1 dir;ct taxp retvetntje,gﬂ:e E:egtr; seems to htave
POWER 20462 146 07 suffered a larger deficit of Rs 60,000 crore or thereabouts in its share of
goods and services tax (GST) revenue also for the fiscal year (FY19).
REALTY 2116.1 54.8 2.7
On the global front, European markets were trading in green, even though
giﬁ }I(-LX éiijgi 1;32 8; UK tcongtruction stector cpontinued tot shrinktin Msrch,galbeit at a ;Iigh?Iy
. . . slower pace, driven by sustained weakness in commercial work and civil
O”_GAS 15173 5 _93 5 _O 6 engineerr)ing. The sur\)//ey dtata from IHS Markit showed that the CIPS
. : . construction purchasing managers' index, or PMI, rose to 49.7 in March from
METAL 115460 -466 -04 49.5 itn F;brugry. Howe?/er, a r?eading below 50 sugges:s decline in activity.
Asian markets ended mostly in green, as positive factory activity surveys
C F n C| ‘ P Pt O/ Ch ‘ from China and the United States provided a much-needed boost to investor
urrency Futures ose re. Pts (] g confidence.
26-Apr-19 EUR-INR 77.77| 78.27| -0.64
26-Apr-19 USD-INR 69.25 69.49 -0.34
26-Apr-1 BP-INR - . :
22_ AS:_lg fPY_INR gg'gj 2%'33 _g'g; Market Turnover & FlI Derivative Data
Advance/ Decline Adv | Dec Un Ch. Market TO Current Previous Net%
NSE 834 942 119 BSE CASH 3039 3617 (16)
BSE 1207 1343 166 NSE CASH 36413 | 38209 (5)
NSE FO 756602 643894 18
FII/DII ital Mkt* B Il \
/Dll Capita : uy e ‘ et ‘ Fll Derivatives | Buy Sell Net
Fll 5509 4966 543
DIl 3319 3757 437) Ind. Futures 2316 2391 (75)
Ind. Options 151756 | 151794 (39)
*NOTE: - FIl AND DIl data figure is provisional Stk. Futures 13196 12549 647
Stk. Options 7140 7138 2
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Nifty Futures

() ~—Nifty Futures (Apr'19 Series)
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Bank Nifty Futures
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Nifty Options
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EChange in Call Ol (from prv day) #Change in Put Ol (from prv day)

Note — Change in Ol of Nifty Options refers to change from previous trading day
Source-NSE, SIHL Derivatives Research (Institutional Equities)

— Among Nifty calls 12,000 SP from the Apr month expiry was the most active call with an addition
of 0.07 million in open interest.

— Among Nifty puts, 11,500 SP from the Apr month expiry was the most active put with a reduction
of 0.20 million open interests.

— The maximum Ol outstanding for Calls was at 12,000 SP (2.33mn) and that for Puts was at
11,500 SP (1.93mn)
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Nifty Technical & Indices Levels

1-Nifty 50 - 02/04/19 F7Net
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Nifty Cash prices have settled at 11713.2 up by 0.38 percent from the previous close. On the
upper side it has resistance of 11750 and 11800 levels, while lower side it has support of 11650
and 11600 levels. Intraday traders should be cautious and take position accordingly.
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Fresh Longs4 Open Interest4 Price
Scrip Prev. O Cur. Ol % glhg' LTP P”Ccﬁg%
TATAMOTORS 51,474,000 62,172,000 20.78 204.20 8.33
SYNDIBANK 25,620,000 29,910,000 16.74 45.60 2.13
BHARTIARTL 29,709,200 33,619,200 13.16 358.85 4.90
ORIENTBANK 14,231,000 15,890,000 11.66 115.60 2.98
Short-Covering ¥0Open Interest4 Price
Scrip Prev. O Cur. Ol % (C)Ihg' LTP P”C‘fg%
PFC 31,372,000 29,338,400 -6.48 122.80 2.12
EQUITAS 11,648,000 10,736,000 -7.83 138.60 1.50
KSCL 1,071,000 985,500 -7.98 470.65 0.53
CGPOWER 29,100,000 26,604,000 -8.58 41.10 0.24
Fresh Shorts4 Open Interest¥ Price
Scrip Prev. Ol cur.ol | % (C)Ihg' LTP P@ﬁg%
MGL 540,600 606,600 12.21 1003.25 -2.53
GODREJCP 5,154,000 5,650,200 9.63 661.90 -3.07
NBCC 30,704,000 33,616,000 9.48 64.00 -4.69
TATAPOWER 46,701,000 51,075,000 9.37 74.70 -0.27
Long Unwinding+¥ Open Interest¥ Price
Scrip Prev. Ol Cur. Ol % glhg LTP Pr(':cr?g%
RELCAPITAL 7,306,500 6,810,000 -6.80 204.30 -0.99
DISHTV 52,624,000 49,008,000 -6.87 39.70 -1.24
STAR 3,385,800 3,059,100 -9.65 477.30 -0.42
BSOFT 4,412,250 3,699,000 -16.17 102.30 -1.35
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Disclaimer:

The Information provided by SMS or in newsletter or in any document has been prepared by Shah Investor's Home Ltd (SIHL). The Information
provided by SMS or in newsletter does not constitute an offer or solicitation for the purchase or sale of any financial instrument or as an official
confirmation of any transaction. The information contained herein is from publicly available data or other sources believed to be reliable, but we do
not represent that it is accurate or complete and it should not be relied on as such. SIHL or any of its affiliates/ group companies shall not be in any
way responsible for any loss or damage that may arise to any person from any inadvertent error in the information contained in this report or SMS.
This Information provided by SMS, reports or in newsletter is provided for assistance only and is not intended to be and must not alone be taken as
the basis for an investment decision. The user assumes the entire risk of any use made of this information. Each recipient of this Information
provided by SMS, report or in newsletter should make such investigation as it deems necessary to arrive at an independent evaluation of an
investment in the securities of companies referred to in this information provided by SMS, report or in newsletter (including the merits and risks
involved), and should consult his own advisors to determine the merits and risks of such investment. The investment discussed or views expressed
may not be suitable for all investors. This information is strictly confidential and is being furnished to you solely for your information.

The information should not be reproduced or redistributed or passed on directly or indirectly in any form to any other person or published, copied, in
whole or in part, for any purpose. The information provided by report or SMS is not directed or intended for distribution to, or use by, any person or
entity who is a citizen or resident of or located in any locality, state, country or other jurisdiction, where such distribution, publication, availability or
use would be contrary to law, regulation or which would subject SIHL and affiliates/ group companies to any registration or licensing requirements
within such jurisdiction. The distribution of this Information provided by SMS or in newsletter in certain jurisdictions may be restricted by law, and
persons in whose possession this Information provided by SMS or in newsletter comes, should inform themselves about and observe, any such
restrictions. The information given or Information provided by SMS, report or in newsletter is as of the date of the issue date of report or the date on
which SMS provided and there can be no assurance that future results or events will be consistent with this information. This information is subject
to change without any prior notice. SIHL reserves the right to make modifications and alterations to this statement as may be required from time to
time. However, SIHL is under no obligation to update or keep the information current.

Nevertheless, SIHL is committed to providing independent and transparent recommendation to its client and would be happy to provide any
information in response to specific client queries. Neither SIHL nor any of its affiliates, group companies, directors, employees, agents or
representatives shall be liable for any damages whether direct, indirect, special or consequential including lost revenue or lost profits that may arise
from or in connection with the use of the information. Past performance is not necessarily a guide to future performance. The disclosures of interest
statements incorporated in the Information provided by SMS, report or in newsletter are provided solely to enhance the transparency and should not
be treated as endorsement of the views expressed in the report. The analyst for this report certifies that all of the views expressed in this report
accurately reflect his or her personal views about the subject company or companies and its or their securities, and no part of his or her
compensation was, is or will be, directly or indirectly related to specific recommendations or views expressed in this report.

About Us:

Shah Investor's Home Ltd (SIHL) is an ISO 9001:2008 Certified financial Services Company established in 1994 at Ahmadabad, Gujarat. Customer
satisfaction is guaranteed through our diversified product portfolio, professional management and customer first attitude. SIHL was the first broking
house in Gujarat with membership in National Securities Depository Ltd (NSDL) and was the first broking name providing services in NSE F&O in
Ahmedabad. Today, SIHL ranks among the top most players in Gujarat in retail stock broking area with 45 branches, 350 franchisee across India
and providing service to more than 1,25,000 clients.
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